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Date Published: 2024-01-03 Dubai Commodities Clearing Corporation (DCCC)

NDL Information
https://dccc.co.ae/application/files/1316/8265/8501/DCCC_compliance_wi

th_CPSS-IOSCO_Principles_November_2022_Revision_v4.pdf

Rule Reference/Comments

Information on preventive controls for Non-Default Losses (conflict of 

interests, settlement banks) in Principle 2 (Governance) and Principle 

9 (Money Settlements) of the qualitative disclosure of DCCC.

NDL Risk Categories (Optional)

Rule Reference/Comments
NDL Methodology (Optional)
Rule Reference/Comments

CCP Default Waterfall
https://dccc.co.ae/application/files/1316/8265/8501/DCCC_compliance_wi

th_CPSS-IOSCO_Principles_November_2022_Revision_v4.pdf

Rule Reference/Comments

Information on Default Waterfall is available in Principle 13 

(Participant-default rules and procedures) of the qualitative disclosure 

of Dubai Commodities Clearing Corporation.

Default Management - Layers of Protection
https://dccc.co.ae/application/files/1316/8265/8501/DCCC_compliance_wi

th_CPSS-IOSCO_Principles_November_2022_Revision_v4.pdf

Rule Reference/Comments

Information on Default Waterfall is available in Principle 13 

(Participant-default rules and procedures) of the qualitative disclosure 

of DCCC.
CCP End of Waterfall Actions  (Optional)
Rule Reference/Comments

CM Approval & Oversight
https://dccc.co.ae/application/files/1316/8265/8501/DCCC_compliance_wi

th_CPSS-IOSCO_Principles_November_2022_Revision_v4.pdf

Rule Reference/Comments
Information on Default Waterfall is available in Principle 18 (Access 

and participation requirements) of the qualitative disclosure of DCCC.

Credit Monitoring Process of CMs (Optional)

Rule Reference/Comments

CPMI IOSCO CCP Disclosure (Qualitative 

Disclosures)

https://dccc.co.ae/application/files/1316/8265/8501/DCCC_compliance_wi

th_CPSS-IOSCO_Principles_November_2022_Revision_v4.pdf

Comments
DCCC complies with the Principles for Financial Market Infrastructure 

(PFMI) and has completed its self-assessment against the PFMI.

CPMI IOSCO CCP Public Quantitative Disclosure 

(CCP12 PQD Template)

https://dccc.co.ae/application/files/6516/8265/8542/Quantitative-

Disclosures-for-DCCC_-_Q1_2023.pdf

Comments
DCCC complies with the Principles for Financial Market Infrastructure 

(PFMI) and has completed its self-assessment against the PFMI.

PQD Quarterly Conference Call webpage with 

recorded calls (If applicable)
Comments

Margin Add-ons
https://dccc.co.ae/application/files/1316/8265/8501/DCCC_compliance_wi

th_CPSS-IOSCO_Principles_November_2022_Revision_v4.pdf

Quick Access Transparency Links - Overview: To facilitate clearing participants' access to a CCPs’ disclosures, this 

document provides a series of links to CCP rulebooks and disclosures in accordance with the CCP Global format.
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Rule Reference/Comments
Information on Margin Add-on is available in Principle 6 (Margin) of 

the qualitative disclosure of DCCC.

APC Measures
https://dccc.co.ae/application/files/1316/8265/8501/DCCC_compliance_wi

th_CPSS-IOSCO_Principles_November_2022_Revision_v4.pdf

Rule Reference/Comments
Information on APC Mesauses is available in Principle 6 (Margin) of 

the qualitative disclosure of DCCC.

Item1 NA
Rule Reference/Comments
Item2 NA
Rule Reference/Comments
Item3 NA
Rule Reference/Comments
Item4 NA
Rule Reference/Comments

Other commonly requested CCP links/documents
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